MNB identification number: K04
Completion instructions

Report on the interest rates of foreign interbank on-balance transactions and the interest rates of domestic interbank on-balance foreign exchange transactions
I. General requirements

1. In the data supply secured and unsecured interbank loan and deposit transactions shall be reported as interbank transactions, under which category drawings and placements with the purpose of refinancing belong as well. Subordinated debts received as interbank loans and deposits shall be reported as well.

Overnight deposits and overdrafts, as well as margin accounts reported in Table 06 of data supply D01 shall not be reported.
2. The data of interbank transactions (both forint and foreign exchange) concluded between the data providers and their non-resident partners during the given month shall be reported in Table 01. Interbank foreign exchange transactions concluded during the given month between data providers, i.e. between banks, specialised credit institutions and such types of EEA branch offices shall be reported in Table 02. Foreign exchange loan and foreign exchange deposit transactions concluded with co-operative credit institutions do not have to be reported.

3. The data supply shall contain the data of interbank transactions concluded during the month under review and open at the end of the given month.

4. Credit line agreements shall not be reported upon conclusion but upon drawing, in line with the amounts drawn, and the interest rate prevailing upon drawing shall be reported. If the already drawn credit line is expanded, the new credit line increment shall be reported only upon its drawing.
5. For an explanation of the terms used in the tables and these completion instructions, please, see point I. F. 3. of this Annex.

6. The ISO codes of the currencies to be reported in the tables and other codes that can be used in the tables (hereinafter: code list) are contained in the technical guidelines under points 4.1 and 4.6 of Annex 3 available on the website of the MNB.

II. Detailed requirements for the completion of the tables
Table 01: Interest rates on foreign interbank on-balance transactions
a) ISO code: The ISO code of the original currency determined in the contract regarding the interbank transaction according to point 4.1 of Annex 3 and specified in the technical guidelines published on the website of the MNB shall be given. Loan and deposit transactions with HUF denomination shall also be reported.
b) Identification code of the contracting partner: The contracting party participating in the on-balance foreign interbank transaction shall be indicated using the appropriate code in line with the classification of the code list according to point 4.6 of Annex 3 and specified in the technical guidelines published on the website of the MNB. 
c) Contract value: the data shall be given in the original currency specified in the contract concerning the transaction, in millions.
d) Starting value date of interbank transaction: the value date of the transaction shall be given.
e) Closing date of interbank transaction: the calendar day shall be indicated.
f) Instrument type: The type of the loan shall be classified and completed on the basis of the code list, using the appropriate code.
g)-h) Reference rate: Columns g)-h) shall be completed only if the original currency of the loan is HUF, EUR, CHF, USD or GBP, and the loan is with variable interest rate. The reference rate (e.g. 6M BUBOR or 3M EURIBOR or 3M CHFLIBOR) shall be indicated in line with the code list.
i)      Annualised interest rate (%): If the original currency of the loan is HUF, EUR, CHF, USD or GBP, and it is a fixed rate loan, or the original currency of the loan is any currency other than the above ones, irrespective of the type interest charged (fixed or variable), the annualised interest rate calculated from the contractual interest rate shall be reported, as a percentage of nominal value.
If the original currency of the loan is HUF, EUR, CHF, USD or GBP, and it is a variable-rate loan, the interest rate spread compared to the reference rate shall be reported in per cent.
If the variable rate equals the reference rate, 0 value shall be reported. If the interest rate is fixed, the annualised interest rate shall be calculated using the 2nd formula in sub-section I.F.3.3 of this annex or the formula in sub-section I.F.1.5 of this annex, depending on whether it was determined as a percentage or as an amount.
If the applied instrument is a sight and current account drawing or placement, the prevailing interest rate related to the open stock outstanding at the end of the month shall be reported, which equals the actual (not the announced) interest rate applied to the loans outstanding on the last day of the month under review.
j)
Drawing or placement: shall be completed on the basis of the code list.
k)
Cancellation, closure, modification: If an interbank loan/deposit transaction still open at the end of 
the month preceding the period under review is closed or modified during the month under 
review, before the maturity set out in the agreement, it shall also be reported as new interbank 
loan transaction, in line with the code list.

If a loan transaction is closed prior to maturity, the original interbank loan transaction shall be 
reported again with a mark ‘T’ (cancellation), and with the new maturity, in the month when the 
closure of the loan is done the transaction shall be reported again with a mark ‘L’ (closure).
If an agreement is amended, the original interbank loan transaction shall be reported again with a 
mark ‘T’ (cancellation), and with the amended parameters the new agreement shall be reported 
with a modifying mark ‘M’ in the month of the amendment. If the modification affects only the sum of the contract (e.g. in case of prepayment), the transaction shall only be reported as a modification if the sum of the contract is changed by at least HUF 5 billion.
Table 02: Interest rates on domestic interbank on-balance foreign exchange transactions
a) ISO code: The original currency determined in the contract regarding the interbank transaction. Loan and deposit transactions with HUF denomination do not have to be reported in this table.
b) Identification code of the contracting partner: identification of the contracting partner taking part in the interbank transaction by giving the CSO reference number (the first eight digits of the tax number).
Completion instructions with respect to the fields in columns c)–k) are identical with those listed for Table 01.
Table 03: Current interest rates on foreign interbank on-balance transactions outstanding on 31 December of the reference year
Table 04: Current interest rates on domestic interbank on-balance foreign exchange transactions outstanding on 31 December of the reference year
Tables 03 and 04 of the report shall be completed only once a year with regard to the loans with open interbank loan stocks outstanding on 31 December of the reference year. 
Completion instructions with respect to the fields in columns a)-c) are identical with those listed for columns a)-c) of Tables 01 and 02.
d) Stock of the interbank loan outstanding on 31 December of the reference year: the outstanding loans shall be reported in the original currency determined in the agreement for the transaction, in millions.
Completion instructions with respect to the fields in columns e)-g) are identical with those listed for columns d)-e) of Tables 01 and 02.

h) Prevailing interest rate (of the stock) (%): the prevailing interest rate on loans outstanding on 31 December of the reference year shall be reported, which equals the actual (not the announced) interest rate applied to the loans outstanding on the last day of the month under review.
Completion instructions with respect to the fields in column i) are identical with those listed for column j) of Tables 01 and 02.

